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ii-| & 723,172,124 0 100,000,000 623,172,124
Hime 705,455,124 0 100,000,000 605,455,124
TEHIFH A 17,717,000 0 0 17,717,000
BB MRS 16,831,922,000 100,000,000 0 16,931,922,000
/NEE 17,555,094,124 100,000,000 100,000,000 17,555,094,124
RE A 182,978,637 94,367,037 2,369,153 274,976,521
BRIk 55 M TES 22,166,806 0 2,369,153 19,797,653
TavTYT VRS 1,306,388 0 0 1,306,388
FrEREEHSE 159,505,443 94,367,037 0 253,872,480
R B 154,272,365 0 0 154,272,365
EiEe 154,272,365 0 0 154,272,365
FERAE 83,772,454 0 0 83,772,454
BT IRR 204,237,006 0 5,602,392 198,634,614
/Nat 625,260,462 94,367,037 7,971,545 711,655,954
& Ft 18,180,354,586 194,367,037 107,971,545 18,266,750,078
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A 4 623,172,124 623,172,124 0 0
e PR 605,455,124 605,455,124 0 0
M THA 17,717,000 17,717,000 0 0
P A SR 16,931,922,000 16,931,922,000 0 0
/NEE 17,555,094,124 17,555,094,124 0 0
KrETES 274,976,521 253,872,480 1,306,388 19,797,653
B 55 M 1A 19,797,653 0 0 19,797,653
TawT T VIES 1,306,388 0 1,306,388 0
FEEREES 253,872,480 253,872,480 0 0
REBIFFITE 4 154,272,365 154,272,365 0 0
A TR 154,272,365 154,272,365 0 0
FHEMLTES 83,772,454 0 83,772,454 0
5 By bR 198,634,614 198,634,614 0 0
INE 711,655,954 606,779,459 85,078,842 19,797,653
A& F 18,266,750,078 18,161,873,583 85,078,842 19,797,653
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1|ea—vormm e i smi g e 2 | FIFIES 200,000,000 199,980,000 A 20,000
2|MASCOT1508-02 KFOFES: 200,000,000 200,120,000 120,000
3| E2EURNE AT IR R AL (B RO 8 | PIFEES 100,000,000 100,260,000 260,000
1[4 V7R 2GR RFUFES: 300,000,000 300,870,000 870,000
5|V 7NV =T AR 50 B PIEFES: 100,000,000 100,760,000 760,000
6[SG A 27— LUV ML 26001 | [ = EESS 100,000,000 100,891,500 891,500
7| FIFa— R —MBIT (51%)9 B PIEFES: 100,000,000 101,090,000 1,090,000
8| — M LR 593 (A A Al S A % [ SMBC B BHAES: 300,000,000 303,210,000 3,210,000
A3 9BNPSUS ZLUwRIL s g 26003 | ] = FESE 100,000,000 100,596,500 596,500
10|BNP/RURIBV o r— [ et ] =G5 200,000,000 200,638,600 638,600
11SGAva7— Loy [MEE 27003 | [ = 3E5 200,000,000 202,898,800 2,898,800
12|58 sUE U2V MRS AR | B EE 100,000,000 98,969,000 A 1,031,000
13|m1sl =3URIPGA el (FUERRER T b)) | BPR 100,000,000 97,864,200 A 2,135,800
14|17 23 SE A A ki % 198 P PNEFES: 200,000,000 203,520,000 3,520,000
15|BNP/SUARIBVY /4 — 3 [ A fif] = FE 100,000,000 97,578,100 A 2,421,900
16|BNP/SUASIBVY /S 4 — 3 [ A i e 200,000,000 194,039,800 A 5,960,200
17|11 BAAEMm2%5m— KFNFES: 100,000,000 98,020,000 A 1,980,000
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18| amems s wnmmune s mmima s csason | SMBC H BLFE: 200,000,000 196,100,000 A 3,900,000
19|5 Y7o G Btk RINFESR 100,000,000 97,790,000 A 2,210,000
20|V 77 =T BARIRAEAR (B ) 5 | AT AES: 100,000,000 96,720,000 A 3,280,000
2LV TN DT N—THAE (BIRFFHIA) 5 [ orers amr —ies 100,000,000 97,721,000 A 2,279,000
22|58 T WS 7 —T (1 FEA |SMBC B BILAES: 100,000,000 97,710,000 A 2,290,000
2.3 |3l ARSI ERE AT IR O A (i) |SMBC H BILEESR 100,000,000 95,540,000 A 4,460,000
04 | noami s som- iR R G s | T FEES: 100,000,000 97,630,000 A 2,370,000
D5 |55 LEIE A A RULRIE BT RGR BT LA (5RO | ZBURIEA A - AZ L —TES 100,000,000 95,409,000 A 4,591,000
26 | AL FUHAAAE - 391 PR AT R S B MEARAR AL (582) 1 ﬁfliﬁi# 199,83(),000 190,360,000 YAN 9,470,000
27|3 T&D % #%FR KFNGESR 100,000,000 95,140,000 A 4,860,000
28|35 A/ T — KFNFES: 200,000,000 196,280,000 A 3,720,000
29| KIRTTT204F- A BEAME 12 HFIVTRES 500,000,000 525,250,000 25,250,000
30| 4558111 F A% 5 HE BRIRAT - (ORI BRI 0 | Surienare as—i 299,550,000 313,530,000 13,980,000
31| 455811 A A% i HE BRI A - (R R % | SMIBC H BRLGIE S 499,750,000 523,250,000 23,500,000
32|5528[E] PH ARl ESE ik STURFE A 25— 100,000,000 104,096,000 4,096,000
33| R RR224FE EE INBEAME (204F) 4 [ A TUFRES: 100,000,000 104,500,000 4,500,000
34| — MR A9 L A Rl SRS S | = urse 2o —is 199,920,000 208,890,000 8,970,000
35| @52 MG sEE R R E e | PR R 100,000,000 104,028,700 4,028,700
36 | UM R MIE AT WIRABOR AR SRR e (50 3 | T | FRIE AR 200,000,000 191,960,000 A\ 8,040,000
37|VOYAGER(NSANY)S2017-2064 HFUVFZRESR 200,000,000 181,160,000 A 18,840,000
38[#27El =ZEAURUFIEMT LM (BRI | Zsureryy 2o —is 100,000,000 102,404,000 2,404,000
39(132 204 [FE1E KFGESR 199,406,000 207,680,000 8,274,000
40|55 1 32[E1FI - EE (204F) ] =S 199,702,000 207,680,000 7,978,000
41— AR IAIEE A il SR T | A RE 300,000,000 311,115,300 11,115,300
AD | BEVETE J)FIHAKRAE - W1 BRA B2 4B A SRR LR AL ($512) 3 },Lf&iéﬂ:‘%é 300,000’000 278,790,000 yAN 21,210,000
13| AAREMTER— KFGESR 200,000,000 185,000,000 A 15,000,000
A3 | nashETESEr— s IR - | BPATEE SR 100,000,000 92,184,600 A 7,815,400
45 | AEhmTE s g A R AT 0 ) | AR | REESR 100,000,000 93,100,000 /\ 6,900,000
46(SCGAV 2T — IV IfE SHBURJEAH Y AS A —iS 100,000,000 95,511,000 A 4,489,000
47|52208] B EE AL SRR (B RRE S 100,000,000 99,195,400 A 804,600
48|55 1 3[EIFIAFEE (304F7) ] =G 197,314,000 211,560,000 14,246,000
19[4 PAFEAEMLHEFR KFGFES: 200,000,000 194,680,000 A 5,320,000
50 [ALHEE TR 264FE K 5 401 A BENE (204F) | BFA 38 %% 100,000,000 100,626,000 626,000
51|%52300 StimiE SMBC H BUZES: 100,000,000 84,980,000 A 15,020,000
52(8 =IERNTHFR KFORES: 100,000,000 98,290,000 A 1,710,000
53 [ R s - s e A R R (St eoRD 6 | ST TR AR 100,000,000 89,940,000 A\ 10,060,000
54|16 445 1%FR KFOFES: 100,000,000 90,830,000 A 9,170,000
55|UBS m2 R RD M &L fif] =FES 200,000,000 208,538,800 8,538,800
56| 2=V APy s A SMBC H BiLFEH: 100,000,000 97,540,000 A 2,460,000
57|H523[A EHH @R SMBC H BULZEH: 96,450,000 86,230,000 A 10,220,000
B8 |9l A7 FILARAE - WBRATE R ARIAHEAE (B &R | ZEURJEAT Y - 2Z L —iiE SR 100,000,000 76,595,000 /\ 23,405,000
59|/ AF3—1 8T 74 F L AEZT A No.53557 | BF A 35 5 100,000,000 97,350,000 A 2,650,000
60[MORGAN STANLEY FINANCE LLC FX-LINK |~ § | EFES: 200,000,000 186,120,000 A\ 13,880,000
61[ENH L AZ N —T 74 F U ALLC PRDAE | =R 2o —ins 200,000,000 186,020,000 A 13,980,000
62[BARCLAYS BANK PLC (FX-LK) CBL |#&JIEFES 100,000,000 85,310,000 A\ 14,690,000
63N H L AZ N —T 74 F U ALLC PRDAE | =R s i 200,000,000 181,592,000 A 18,408,000
64|BARCLAYS BK FR RFNFES: 100,000,000 91,310,000 A 8,690,000
65 ENH L AL —T7A4F LV ALLC PRDE |=#URmiss 2o —itk 100,000,000 87,637,000 A 12,363,000
66[SPICA 2007-S06 RFNFES: 300,000,000 279,900,000 A 20,100,000
67| —x X" —/ Y RIBV SMBC H BULAES: 200,000,000 157,680,000 A 42,320,000
68[JPE/N A SPBV PRDC MAALME [ =FF% 100,000,000 98,644,800 A 1,355,200
69|JP MORGAN FR KFNFES: 100,000,000 110,140,000 10,140,000
TO0[JPEAA L ANT I F v —R T 0g 7Y PRDE = surmerin amr —is 100,000,000 106,238,000 6,238,000
71| 293 —ny 5T 742274 NO.56529 | BF ) 35 5 100,000,000 93,740,000 A 6,260,000
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72[sPICA 2010-502 KFNFES: 200,000,000 178,320,000 A 21,680,000
73|p— =2 — By SMBC H BULFEZ: 200,000,000 148,580,000 A 51,420,000
74|27 47 V—>" GMHI PRDC [ g b At | [ = ZF % 160,000,000 128,308,800 A 31,691,200
75| H L AZ L —BY PRD{E SEURJEA A A5 L i 200,000,000 178,154,000 A 21,846,000
T6|EMHY A= T7AFUR TNI VY~ SMBC H B 100,000,000 88,020,000 A 11,980,000
77|37V F v R U —X 55039 W38 S5 100,000,000 76,840,000 A 23,160,000
78| BV 2B~ SMBC H BlLFE: 100,000,000 96,710,000 A 3,290,000
79|MORGAN STANLEY BV PRDC[IZ#tA# | [ = ZF 2% 200,000,000 194,446,400 A 5,553,600
80| ENH AL —T 7 AF U ALLC PRDIE | Z#URIA A 20— 100,000,000 92,551,000 A 7,449,000
81|CGMHI FX-LK DUAL CBL HPIFRES 100,000,000 88,170,000 A\ 11,830,000
82[MORGAN STANLEY FINANCE LLC FX-LINK | A9 1 E3F 2 100,000,000 81,790,000 A 18,210,000
83| WAUIF YR TU—X 70442 WA 38 S5 100,000,000 93,010,000 A 6,990,000
84[MORGAN STANLEY FINANCE LLC FX-LINK | &9 1 E3F 24 100,000,000 80,590,000 A 19,410,000
85| WAUIF YR T U—X 70674 B A FES: 200,000,000 172,400,000 A 27,600,000
86|MIZUHO SEC(FX-LK) DUAL CBL $32404 | 29| 3l 35 100,000,000 89,930,000 A 10,070,000
87|Barclays Bank PLC SMBC H BlLFEZ: 180,000,000 165,834,000 A 14,166,000
A 88| CGMHI FX-LX DUAL CBL MBS 100,000,000 95,190,000 A 4,810,000
89|/S—sL AR\ PRDC Maktbf | =305 100,000,000 92,881,100 A 7,118,900
90|37 4GRZ — /)L~ —47» RHD SMBC H BlLFE#: 100,000,000 84,890,000 A 15,110,000
91|> 747 V—FGMHI PRDC [1athAE |[f] =3E5% 100,000,000 83,261,400 A 16,738,600
92|CITIGH %%V ZRIEUSDZ 4410 | =sUrjeis ast— 100,000,000 86,566,000 A 13,434,000
93|37 4GRZ — /3 )L~ —4r NHD SMBC H BlLFES: 100,000,000 83,660,000 A 16,340,000
94|DEUTSCHE BANK AG (FX-LK) CBL | E3E4: 100,000,000 85,080,000 A 14,920,000
95|BARCLAYS BK FR 71—} KFGESR 200,000,000 175,980,000 A 24,020,000
96(MORGAN STANLEY FINANCE LLC ] = FE% 200,000,000 189,011,000 A 10,989,000
97|GOLDMAN SACHS GROUP INK (FX-LK) |29 & FE % 500,000,000 469,950,000 A 30,050,000
98|GOLDMAN SACHS GROUP INK (FX-LK) |3 1 EZE 4 100,000,000 84,650,000 A 15,350,000
99| T — R~ Wy s A N—FINC PRDAE | =sure s wor —is 100,000,000 93,955,000 A 6,045,000
100|GOLDMAN SACHS GROUP INK (FX-LK) [ A3 FAES 100,000,000 85,940,000 A 14,060,000
101|GS FINANCE CORP (FX-LK) PIFFES 100,000,000 85,330,000 A 14,670,000
102|357 4GRZ B— S L~ — 4w HD SMBC H BiLFEH: 110,000,000 72,160,000 A 37,840,000
103|777V BZE4RAT By 38 S5 100,000,000 92,710,000 A 7,290,000
104[EMH'Y ABV V= T7AFV A TNy~ SMBC H BiLFEH: 200,000,000 160,000,000 A 40,000,000
105 |Morgan Stanley Finance [,/ 28 2 iyt | ] = FE4¢ 190,000,000 152,318,630 A 37,681,370
106 |DEUTSCHE BANK AG LONDON (FX-LK) CBL |9 1 F3F 4 100,000,000 69,780,000 A 30,220,000
107|MORGAN ST FR KFGES: 100,000,000 79,890,000 A 20,110,000
108|JPELH Y AN ST SMBC H BiLFEH: 100,000,000 98,720,000 A 1,280,000
1093V 7VF R U—X 60002 BT AR 500,000,000 433,550,000 A 66,450,000
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